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Sampel Penelitian Perusahaan Manufaktur Tahun 2014 — 2016

No Emiten Nama Perusahaan

1 AMFG PT Asahimas Flat glass Tbk

2 ARNA PT Arwana Citramulia Tbk

3 ASIT PT Astra Internasional Tbk

4 SMSM PT Selamat Sempurna Tbk

5 BATA PT Sepatu Bata Tbk

6 DLTA Pt Delta Djakarta Tbk

7 MLBI PT Multi Bintang Indonesia Tbk

8 MERK PT Merck Tbk

9 TSPC PT Tempo Scan Pacifik Tbk

10 TCID PT Mandom Indonesia Tbk

11 SMBR PT Semen Baturaja Tbk

12 SMGR PT Semen Indonesia Tbk

13 WTON PT Wijaya Karya Beton Tbk

14 TOTO PT Surya Toto Indonesia tbk

15 INAI PT Indai Almunium Industry Tbk

16 DPNS PT Duta Pertiwi Nusantara Tbk

17 EKAD PT Ekadharma Internasional Tbk

18 AKPI PT Argha Prima Industry Tbk

19 TALF PT Tunas Alfin Tbk

20 CPIN PT Charoen Pokphand Indonesia Tbk
: 21 INKP PT Indah Kiat Pulp & Paper Tbk

22 TKIM PT Pabrik Kertas Tjiwi Kimia TTbk
O 23 AUTO PT Astra Otoparts Tbk
m 24 BRAM PT Indo Kords Tbk

25 IMAS PT Indomobil Sukses Internasional Tbk

26 PBRX PT Pan Brothers Tbk
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27 KBLI PT KMI Wire & Cable Tbk

28 KBLM PT Kabelindo Murni Tbk

29 SCCO PT Supreme Cable manufacturing &
Commerce Tbk

30 ICBP PT Indofood CBP Sukses Makmur Tbk

31 INDF PT Indofoof Sukses Makmur Tbk

32 GGRM PT Gudang Garam Tbk

33 HMSP PT H.M. Sampoerna Tbk

34 WIIM PT Wismilak Inti Makmur Tbk

35 DVLA PT Darya-Varia Laboratoria Tbk

36 KAEF PT Kimia farma Tbk

37 KLBF PT Kalbe Farma Tbk

38 SIDO PT Industri Jamu dan Farmasi Sido Muncul
Tbk

39 SQBB PT Taisho Pharmaceutical Indonesia Tbk

40 UNVR PT Unilever Indonesia Tbk

41 CINT PT Chitose Internasional Tbk

42 INTP PT Indocement Tunggal Prakarsa Tbk

Lampiran 2

Hasil Perhitungan Struktur Modal (DER)

Emiten 2014 2015 2016
AMFG 0.01 0.26 0.53
ARNA 0.05 0.6 0.63
ASII 0.58 0.94 0.87
SMSM 0.23 0.54 0.43
BATA 0.12 0.45 0.44
DLTA 0 0.22 0.18
MLBI 2.01 1.74 1.77
MERK 0 0.35 0.28
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TSPC 0.04 0.45 0.42
TCID 0.14 0.21 0.23
SMBR 0 0.11 0.4

SMGR 0.16 0.39 0.45
WTON 0.25 0.97 0.87
TOTO 0.13 0.64 0.69
INAI 1.92 4.56 4.19
DPNS 0 0.14 0.12
EKAD 0.29 0.33 0.19
AKPI 0.61 1.6 1.34
TALF 0.06 0.24 0.17
CPIN 0.6 0.97 0.71
INKP 1.31 1.68 1.44
TKIM 1.73 1.81 1.66
AUTO 0.15 0.41 0.39
BRAM 0.46 0.6 0.5

IMAS 2.01 2.71 2.82
PBRX 0.47 1.05 1.28
KBLI 0.04 0.51 0.42
KBLM 0.29 1.21 0.99
SCCO 0.43 0.92 1.01
ICBP 0.23 0.62 0.56
INDF 0.65 1.13 0.87
GGRM 0.55 0.67 0.59
HMSP 0.21 0.19 0.24
WIIM 0.28 0.42 0.37
DVLA 0.04 0.41 0.42
KAEF 0.19 0.74 1.03
KLBF 0.03 0.25 0.22
SIDO 0 0.08 0.08
SQBB 0 0.31 0.35
UNVR 0.27 2.26 2.56
CINT 0.04 0.21 0.22
INTP 0.01 0.16 0.15
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Lampiran 3

Hasil Perhitungan Profitabilitas (ROA)
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Emiten 2014 2015 2016
AMFG 11.70% 7.99% 4.73%
ARNA 20.59% 4.88% 5.86%
ASII 8.13% 5.89% 5.79%
SMSM 22.36% 19.26% 20.09%
BATA 9.13% 16.29% 5.25%
DLTA 28.45% 18.34% 21.18%
MLBI 35.62% 23.64% 43.16%
MERK 25.32% 23.19% 20.68%
TSPC 10.36% 8.31% 8.14%
TCID 9.41% 26.15% 7.42%
SMBR 11.22% 10.66% 5.93%
SMGR 16.22% 11.85% 10.22%
WTON 8.64% 3.90% 5.84%
TOTO 14.49% 11.69% 6.53%
INAI 2.46% 2.15% 2.66%
DPNS 5.74% 3.99% 3.81%
EKAD 9.73% 12.10% 12.50%
AKPI 1.56% 0.96% 2.00%
TALF 13.36% 7.77% 3.42%
CPIN 8.37% 7.44% 9.17%
INKP 1.93% 3.17% 2.95%
TKIM 0.76% 0.05% 0.31%
AUTO 6.06% 2.22% 2.86%
BRAM 4.48% 3.57% 6.51%
IMAS -0.55% -0.18% -1.13%
PBRX 2.83% 2.12% 2.81%
KBLI 5.24% 7.43% 17.87%
KBLM 3.19% 1.95% 3.32%
SCCO 8.26% 8.96% 13.90%
ICBP 10.45% 11.30% 12.46%
INDP 4.52% 3.23% 5.04%
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GGRM 9.22% 10.13% 10.60%
HMSP 35.87% 27.26% 30.02%
WIIM 8.41% 9.75% 7.84%
DVLA 6.55% 7.84% 9.93%
KAEF 7.90% 7.69% 5.80%
KLBF 16.62% 14.63% 15.10%
SIDO 14.72% 15.65% 16.08%
SQBB 35.88% 32.37% 34.47%
UNVR 40.18% 37.20% 38.16%
CINT 6.73% 7.40% 5.63%
INTP 18.25% 15.76% 12.84%
Lampiran 4
Hasil Perhitungan Kebijakan Deviden (DPR)
Emiten 2014 2015 2016
AMFG 7.57% 10.17% 13.33%
ARNA 34.29% 50.00% 41.67%
ASII 45.57% 49.58% 44.92%
SMSM 45.96% 50.68% 139.24%
BATA 40.33% 6.45% 74.28%
DLTA 34.09% 50.42% 56.78%
MLBI 0.68% 145.76% 100.00%
MERK 80.24% 53.43% 4.00%
TSPC 49.61% 43.10% 42.02%
TCID 44.98% 15.14% 50.87%
SMBR 25.27% 25.00% 88.39%
SMGR 40.01% 40.01% 40.02%
WTON 31.11% 31.30% 31.61%
TOTO 40.00% 42.86% 50.00%
INAI 50.00% 50.00% 49.11%
DPNS 31.91% 15.15% 17.65%
EKAD 15.79% 14.93% 12.70%
AKPI 15.69% 21.95% 15.58%
TALF 9.30% 12.00% 13.64%
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CPIN 16.82% 25.89% 41.48%
INKP 8.71% 4.45% 6.03%
TKIM 10.49% 67.12% 13.01%
AUTO 39.78% 40.91% 40.23%
BRAM 26.22% 39.16% 26.08%
IMAS -18.87% -58.82% -4.79%
PBRX 5.02% 10.00% 6.62%
KBLI 23.53% 24.14% 12.05%
KBLM 27.78% 27.27% 26.32%
SCCO 29.90% 29.11% 18.12%
ICBP 49.78% 49.81% 49.84%
INDP 49.66% 49.70% 49.79%
GGRM 28.67% 77.73% 74.93%
HMSP 120.22% 100.00% 97.91%
WIIM 25.47% 40.32% 30.39%
DVLA 55.56% 67.71% 47.79%
KAEF 20.12% 19.91% 20.06%
KLBF 43.18% 44.19% 44.90%
SIDO 85.71% 86.21% 81.25%
SQBB 89.98% 98.72% 95.38%
UNVR 100.00% 99.87% 99.64%
CINT 24.00% 28.57% 26.32%
INTP 94.27% 35.08% 88.39%
Lampiran 5
Hasil Perhitungan Nilai Perusahaan (PBV)
Emiten 2014 2015 2016
AMFG 1.10 0.84 0.81
ARNA 7.00 4.10 4.03
ASII 2.50 1.92 2.39
SMSM 5.96 4.76 3.57
BATA 3.35 2.14 1.84
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DLTA 8.17 4.90 3.95
MLBI 45.47 22.54 30.17
MERK 6.47 6.41 7.07
TSPC 3.12 1.82 1.91
TCID 2.75 1.93 1.41
SMBR 1.38 0.97 8.80
SMGR 3.84 2.46 1.78
WTON 5.09 3.18 2.89
TOTO 3.20 4.81 3.37
INAI 0.76 0.53 0.79
DPNS 0.50 0.53 0.5
EKAD 1.32 0.96 0.70
AKPI 0.54 0.54 0.55
TALF 2.16 1.55 0.76
CPIN 5.66 3.39 3.58
INKP 0.19 0.14 0.14
TKIM 0.20 0.10 0.15
AUTO 2.00 0.76 0.94
BRAM 1.01 0.83 1.13
IMAS 1.64 0.98 0.58
PBRX 1.29 1.22 0.97
KBLI 0.59 0.46 0.84
KBLM 0.60 0.50 0.84
SCCO 1.00 0.83 1.23
ICBP 5.08 4.79 5.41
INDF 1.44 1.05 1.58
GGRM 3.51 2.78 3.11
HMSP 22.29 13.66 13.04
WIIM 1.54 0.96 0.93
DVLA 1.97 1.50 1.82
KAEF 4.49 2.59 6.72
KLBF 8.74 5.66 5.70
SIDO 3.47 3.18 2.83
SQBB 0.26 0.27 0.27
UNVR 53.59 58.48 62.93
CINT 1.24 1.07 0.97
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INTP 3.71 3.44 2.17

Lampiran 6

Uji Normalitas - P-P Plot

Normal P-P Plot of Regression Stanc

Dependent Variable: PBV
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Lampiran 7

Uji Multikolinearitas

Coefficients
Collinearity Statistics
Model Tolerance VIF
1 DER .994 1.006
ROA .993 1.007
DPR .991 1.010

a. Dependent Variable: PBV
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Uji Heteroskedastisitas — Scatterplot

Scatterplot
Dependent Variable: PBV
3
o
a
2 o o a uu a .
o d o o @
11 o ° o °
o o d"‘u:h g2 % % o °
0 oy B 000" °
uguuu':?ﬂf‘ oy % o ?:
° o Og Duucﬂuw Ll o
1 8 o u'.’; a g a
o Ucé a o
2 o a o g
o
3 . . . . . .
4 -3 2 -1 0 1 2 4

Regression Standardized Predicted Value

Lampiran 9

Nilai D-W sebagai Dasar Uji Autokorelasi

Model Summary’

Durbin-W
Model atson
1 1.8612

a. Predictors: (Constant), DPR, DER, ROA
b. Dependent Variable: PBV

Lampiran 10

Deskriptif Variabel Penelitian Perusahaan Manufaktur

Descriptive Statistics

90

Minimum | Maximum Mean Std. Deviation
DER 126 .00 4.56 .6645 77286
ROA 126 -1.13 43.16 11.3814 9.74467
DPR 126 -18.87 145.76 42.7852 31.43251
PBV 126 .10 62.93 4.9833 10.40543
Valid N (listwise) 126
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Hasil Uji F
ANOVAP
Sum of
Model Squares df Mean Square F Sig.
1 Regression 8034.567 3 2678.189 59.412 .0002
Residual 5499.558 122 45.078
Total 13534.125 125
a. Predictors: (Constant), DPR, DER, ROA
b. Dependent Variable: PBV
Lampiran 12
Hasil Uji t
Coefficients
Unstandardized Standardized
Coefficients Coefficients
Model B Std. Error Beta t Sig.
1 (Constant) -8.034 1.193 -6.732 .000
DER 4,337 .795 .322 5.457 .000
ROA .641 .084 .600 7.658 .000
DPR .066 .026 .200 2.594 .011

a. Dependent Variable: PBV

Lampiran 13

Hasil Uji R?

Model Summary

Adjusted Std. Error of
Model R R Square R Square | the Estimate
1 7702 .594 .584 6.71404

a. Predictors: (Constant), DPR, DER, ROA
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