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LAMPIRAN 

 

Lampiran 1 Nama Perusahaan 

Table 3.1 

Perusahaan Sampel Penelitian 

 

No  Kode Nama Perusahaan 

1 ICBP PT. Indofood CBP Sukses Makmur tbk 

2 INDF PT. Indofood Sukses Makmur tbk 

3 MYOR PT. Mayora Indah tbk 

4 MLBI PT. Multi Bintang Indonesia tbk 

5 ULTJ PT. Ultra Jaya Milk Industry & Tranding Company 

6 ROTI PT. Nippon Indosari Corpindo tbk 

7 CLEO PT Sariguna Primatirta tbk 

8 PANI PT. Pratama Abadi Nusa Industri tbk 

9 DLTA PT. Delta Djakarta tbk 

10 BTEK PT.Bumi Teknokultura Unggul tbk 

11 CAMP PT. Campina Ice Cream Idustry tbk 

12 STTP PT. Siantar Top tbk 

13 CEKA PT. Wilmar Cahaya Indonesia tbk 

14 BUDI PT.Budi Starch & sweetener tbk 

15 SKBM PT. Sekar Bumi tbk 

16 ALTO PT.Tri Banyan Tirta tbk 

17 PCAR PT. Prima Cakrawala Abadi tbk 

18 PSDN PT. Prasidha Aneka Niaga tbk 

19 HOKI PT Buyung Poetra Sembada tbk 

20  GOOD PT Garudafood Putra Putri Jaya tbk 

21 ADES PT Akasha Wira Internasional tbk 
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Lampiran 2 Uji Statistik Deskriptif 

Tabel 4.1 

Hasil Analisis Deskriptif 

 

Descriptive Statistics 

 N Minimum Maximum Mean Std. Deviation 

CR 63 -.99 2.18 .6604 .69812 

DER 63 -1.61 2.41 .3790 .95531 

EPS 63 -.60 6.52 3.5181 1.83409 

ROA 63 -3.51 4.61 .3440 2.78814 

ROE 63 -3.00 4.61 -.9785 2.23385 

NPM 63 -3.91 4.61 -1.5239 2.03861 

BETA 63 -3.51 6.79 -.0844 1.66156 

RETURN 

SAHAM 

63 3.89 9.68 6.6946 1.44501 

Valid N 

(listwise) 

63 
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Lampiran 3 Hasil Uji Regresi Linear Berganda 

 

Tabel 4.2 

Uji Analisis Regresi linear berganda 

Coefficientsa 

Model 

Unstandardized 

Coefficients 

Standardized 

Coefficients 

t Sig. B Std. Error Beta 

1 (Constant) 4.473 .319  14.024 .000 

CR .443 .194 .214 2.283 .026 

DER -.427 .144 -.282 -2.959 .005 

EPS .593 .089 .753 6.673 .000 

ROA .024 .050 .046 .479 .634 

ROE .136 .075 .211 1.806 .076 

NPM -.088 .073 -.124 -1.197 .237 

BETA .055 .082 .063 .664 .509 

a. Dependent Variable: RETURN SAHAM 
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Lampiran 4 Hasil Uji Normalitas 

Tabel 4.3 

Scatter Plot 
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Lampiran 5 Hasil Uji Multikolinealitas 

Tabel 4.4 

Hasil Uji Multikolinieritas 

Coefficientsa 

Model 

Collinearity Statistics 

Tolerance VIF 

1 CR .909 1.100 

DER .879 1.138 

EPS .629 1.589 

ROA .858 1.166 

ROE .588 1.700 

NPM .745 1.342 

BETA .894 1.118 

a. Dependent Variable: RETURN SAHAM 
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Lampiran 6 Hasil Uji Heteroskedatisitas 

Gambar 4.5 Hasil Uji Heteroskedatisitas 
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Lampiran 7 Hasil Uji Autokorelasi 

 

Tabel 4.6 

Hasil Uji Autokorelasi 

Model Summaryb 

Model R R Square 

Adjusted R 

Square 

Std. Error of 

the Estimate 

Durbin-

Watson 

1 .748a .560 .504 1.01800 .948 

a. Predictors: (Constant), BETA, NPM, ROA, CR, DER, EPS, ROE 

b. Dependent Variable: RETURN SAHAM 
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Lampiran 8 Uji Koefisien Determinasi 

Tabel 4.6 

Hasil Uji Autokorelasi 

Model Summaryb 

Model R R Square 

Adjusted R 

Square 

Std. Error of 

the Estimate 

Durbin-

Watson 

1 .748a .560 .504 1.01800 .948 

a. Predictors: (Constant), BETA, NPM, ROA, CR, DER, EPS, ROE 

b. Dependent Variable: RETURN SAHAM 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 



52 
 

 

 

 

 

Lampiran 9 Hasil Uji Simultan(F) 

 

Table 4.8 

Hasil Uji Simultan (Uji F) 

ANOVAa 

Model 

Sum of 

Squares Df Mean Square F Sig. 

1 Regression 72.461 7 10.352 9.989 .000b 

Residual 56.998 55 1.036   

Total 129.459 62    

a. Dependent Variable: RETURN SAHAM 

b. Predictors: (Constant), BETA, NPM, ROA, CR, DER, EPS, ROE 
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Lampiran 10 Hasil Uji T 

 

Tabel 4.7 

Hasil Uji Signifikan Parsial (Uji t) 

Coefficientsa 

Model 

Unstandardized 

Coefficients 

Standardized 

Coefficients 

t Sig. B Std. Error Beta 

1 (Constant) 4.473 .319  14.024 .000 

CR .443 .194 .214 2.283 .026 

DER -.427 .144 -.282 -2.959 .005 

EPS .593 .089 .753 6.673 .000 

ROA .024 .050 .046 .479 .634 

ROE .136 .075 .211 1.806 .076 

NPM -.088 .073 -.124 -1.197 .237 

BETA .055 .082 .063 .664 .509 

a. Dependent Variable: RETURN SAHAM 

 


